
Addendum 1. 
Below are five other trees fit to the O’Rourke and MacKinnon (2015), example 1 dataset, with random training samples. They show the same relationships from the original tree presented in Figure 3. 
1. When the sample size is below 100, combinations of medium paths in at least one of the mediated effects lead to a significant total mediated effect. 
2. When the sample size is above 100, combinations of a medium effect path and a small effect path in at least one of the mediated effects lead to a significant total mediated effect.
[bookmark: _GoBack]This demonstrates that our conclusions were not heavily dependent on the initial sample.
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